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  ⱬᴇᵝ ᴇᵝ ֜  

CU  52000 50000  

ZN  25200 24200  

PB  19000 18400  

AU  285 280  

AG  4100 3980  

  

̔ 

1ȁ ֜ ҹ ῤ Һⱬ  

2ȁ֜ Ҭ̆ 1-5ҩ֜ ῤ̆Ҭ 1-4 ̆ 1ҩ  Ȃ҉ץ

 

 

 

҉ ῤ ᵣ ₮̆ ῃ ̆ ≢ ⌠Ҍ ≠ Ḡ

֟ ᵬ ̆ ̆ ȁ ⱴ Ȃ

ȁ ‖₯ȁ ṽⱵ҉ ‗ȁ Ữ◐Һ ȁ

8.0 Ԋᴆ ̆ ᵣ ̆ⱴӊ ≠ Ҍ ̆ ᾝ

҉ ̆ⱴ ᾝҊ ̆Ҍ ῤ Ȃ ֲ ṿ̆ ῤ

ᴇ Ȃל ῏ ≠ ‗ ̆Ҭ ֲ ȁ ᴪ ȁM2ȁ

҉ץ ҙ ⱴṿȁ ֟ ᴪ ѿ ↓ Ȃ 
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ѿȁ ֜  

҉ Һ  

合约 收盘价 涨跌  涨跌幅/%  总成交量/手  总持仓量/手 价格单位 

SHFE  51,740  -1,410  -2.65  659,814  637,514  ᾝ/  

LME  6,681  -243  -3.50      ᾝ/  

SHFE  15,870  -715  -4.31  856,816  936,266  ᾝ/  

LME  2,092  -26  -1.23      ᾝ/  

SHFE  24,575  -1,510  -5.79  576,868  485,848  ᾝ/  

LME  3,034  -177  -5.50      ᾝ/  

SHFE  18,900  -630  -3.23  116,926  77,332  ᾝ/  

LME  2,266  -128  -5.33      ᾝ/  

SHFE  92,750  -3,550  -3.69  1,126,726  613,150  ᾝ/  

LME  11,505  -775  -6.31      ᾝ/  

SHFE  283.70  -0.50  -0.18  240118.00  374120.00  ᾝ/ᾥ 

COMEX  1351.00  11.60  0.87      ᾝ/  

SHFE  4053.00  -9.00  -0.22  601338.00  670848.00  ᾝ/ ᾥ 

COMEX  18.030  #N/A #N/A     ᾝ/  

: (1) ֜ ȁ ד ̔ ̂҉ ̆COMEX/LME ̕LMEҹ╠ѿ ̃  ̕

   (2) = ԓ ᴇ̇҉ ԓ ᴇ̕ 

   (3) =̂ ԓ ᴇ-҉ ԓ ᴇ̃/ ҉ ԓ ᴇ*100%̕ 

   (4) LMEҹ 3 ᴇ ̕COMEXҹ ҈ᴇ ̕҉ SHFEҹ 3 ᴇ Ȃ 
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҉ ᴇ‖ ȂJ ҉ ԋ҉ 6970 ᾝ/ ̆ ┘ ҈ ץ ᵝȂ҉

̆ ῃᵣ ̆J ҉ ԓ ̆ Ҋ 20 , ԍῃ ᵞ

ᵝ 6680.5 ᾝ/ ̆ ҹ 3.39%Ȃ̆ ᴶ ֜ ҉ ⱴ 3҆ᵩ 9҆ ̆

ד ԍ҉ Ȃ҉ ∆ ῤ Ạ Ҍ⁞̆ Һⱬ ┘̆ ╠

53700 ᾝ/ ̆ ᵝ Ҍⱬ ̆ ≠ԅ ̆ ₮̆

̆῀׃ Һⱬ 1711 Ҋ Ҭ₯ 20 ̆ ᵝ 52000ᾝ/ ̆Ҋ

51720 ᾝ/ ̆Һⱬ ד Ȃ ҉ ԓ ̆ ֜ 40 ҆ 220

҆ ̆ ד 2.5҆ 64.5҆ Ȃ 

̔҉ ῃ ̆ ҉ 70ᾝ/ Ȃ ԍ ᴇ

ᾝ ̆ ѿ Ȃ ̆ ̆ Ḡṿ ≠̆₮

Ӟ └ ѿ Ȃ ῤҊ ᵞѿ ӯ ̆ ῤ ֜ ӯ̆

̆ᵖ ̆ Ҋ ̆ ≠ Ῥ Һ Ȃ 

ҙ ̔ ῏ Ὲ ̆Ҭ 8 ҹ 39҆ ̆

̆ᵖ ҉ 35҆ ⱴ 11.4%Ȃ1-8 ҹ 301҆ ̆

Ҋ 12.7%ȂҬ 8 ῒ 144҆ ̆ ҉ 3.1%̆ Ҋ 0.72%Ȃ

1-7 1111҆ ̆ 2.33%Ȃ ̆ʊ

֟₮ Ȃ 

҉ ∆ ⌠ ̆ ῃ ҉ ̆

̆ ᵝ Ȃ ῤ ̆ ⌠Ҍ ≠ Ḡ ֟ ᵬ ₮ ̆

ᵝ ≠ ԅ ꜚ ᵣ ₮̆ ῃ Ȃ ≠ ‗

Ҍ ̆ ᾝḠ ꞊̆ Ҍ פ Ҋ ᵞ 91̆⇔ 2

ץ ᵞ̆ᵖ ȂҬ 8 Ữ 108ַ ᾝ̆҈ ҂ ̆

ֲ ᾫ ᾝ 6.45̆┘ 21ҩ ᵝ̆ ῤ ל ԍ Ȃ ∆

ᴇ ҉ ԓ ל ᵞ̆ Ҋ 50000ᾝ/ ѿ Ȃ 

Ҭ Ὲ 8 M2ȁ ֲ ץ̆ ҉ץ ҙ ⱴṿ

̕ ≠ ‗ ̕ , ῏  Ȃל

 

̔ 

҉ Һⱬ 1711 ̆ ᴇ ̆ Ҋ 5.32%̆ ԍ 24575ᾝ/

̆ ֜ 114.49 ҆ ̆ ד 23.28҆ Ȃ

�7�{�Ä/
X�È/
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350-400 ᾝ/ ̆ 1710 650-700 ᾝ/ Ȃ ᴇҊ ̆ ₮

Ȃ Ẓ ᶭ Ẓ ̆ ̆Ҋ ῀ ᴇ̆ ̆ ᵣ

֜ ԍ╠ Ȃ қ 0# Һ ֜ԍ 25580-25620ᾝ/ ̆ 20-50ᾝ/ ̆

ң ᴇ ̆ 1709 50ᾝ/ ̆ 1710 280-330ᾝ/ Ȃ ץ

ҹҺט֜ ⌠̆ ⁞ Ȃ ᴇ ̆ ₮ ̆֜ Ҋ̆ Ȃ

LME ҹ ̆ 9 8 ̆ 2.5 ᾝ/ ȂLME Ҋ ̆ל

Ҋ 1050 24.18 ̆ ң ד Ῥ 50%҉ 53%̆̓͂

ד Ȃ҉ 4220 74002 ̆ SMM ̆  9  1 ῤ ᴪ

ҹ 11.09҆ ̆ ⱴ 0.2 ҆ ̆ Ῥ ῏ ̆ ᴪ Ῥ

ᵞȂ 

ҙ ̆ ῃ ᴪ ̆ ᴑҙ № ֟̆Ҭ ᴑҙ №Ả֟Ȃ

ԓῃ ᴪ ̆ ᴑҙ ֟ Ȃ  SMM ׆̆ ̆

҈ ᴑҙ׆ ≠֒ 5 ȁ 271 ̆ Έ Ῥ ׆

≠֒ Ȃ ⱴ ᵬ̆ ₮ 5 3.34%̆

ҍ 20.78%̆ ₮ ꜛ ᴑҙ Ȃ 

҉ ᴇ ̆ ԍ ⌠Ҍ ≠ Ḡ ֟ ᵬ ̆ ȁ ̆

ᴇ ᵝ̆ № ≠ ̆ ᴇ ȂҌ Ҭ׆ ̆ Ḡ ȁ

Ӝ └ȁ ῀ ‗ ԅ ῤ ֟ ̆ ’

⌠ ҉ ̆ ֟ ץ ȂҊ ̆ ⌠ѿ ̆ᵖ ῤ

ᴪ 10҆ ҈ҩ ӊӄ̆ ԍ ̆ ῤ Ȃ

̆ ң Ῥ ̆ѿ ₃ ≠ ῏ ̆ ῀҉

̆ ѿ ̆ ᴇ ̆ ᴇ ̆ ᶫ Ȃ

̆Һⱬ Ҭ ̆ ̆Ҋ ῏ 40 Ȃ 

 

̔ 

҉ Һⱬ 1710 ᴇ ̆ל Ҭ ᵞҊ 18745ᾝ/ ̆ ԍ 19535

ᾝ/ ̆ ֜ 50.98҆ ̆ ד 46962 Ȃᴶ ̆ Ҭ ᵞ 2339

ᾝ/ ̆ ԍ 2402 ᾝ/ ̆ ד 11.82҆ Ȃ 

̆ 9 8 ̆҉ ᾣ ȁ 19585ᾝ/ ̆ 1710

450 ᾝ/ ᴇȂ ᵝ ̆ᵖ ̆ ᴇ ̆ғ ᴇ ̆

Ҋ ̆ ֜ѿ Ȃ қ 19600 ᾝ/ ̆ SMM1# ᴇ

100ᾝ/ ᴇȂ Ẓ ̆ ᴇ₮ Ҋ̆ ̆ ֜Ҍ Ȃ

҆ ȁ Ȃ ᵞ̆ №ׅ ᵞᴇ ̆ Ῥ

ᶫ ̆ № ᴇ Ҋ ̆Ҋ ̆ ץ֜ Ȃ

LME ̆ 9 8 ̆ 25.75 ᾝ/ ȂLME ᾢ ⁞̆ ԋ
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҈ң ⱴ 1҆ 9̆ 8 16.44҆ ̆ ⱴ 16075 Ȃ҉ ̆

⁞ 3235 29850 Ȃ 

ⱴ ̆ Ẓ ̆9 11 ̆‚ Ữ̆ꜚ

 ⁞֟ ῏ ̆ ⱴ ׅ Ҋ Ȃ҉ LME 

ң Ῥ Ҋ ̆῏ Ȃ ῤ ḠҤ ל ̆ № Ῥ

ᴑҙ ֟ ֟ ’ȂҌ ᶫ └̆ ‚ Ȃ ̆

╠ ῤ ̆ ῀ 9 ᴍ ׅ ̆ ꜚ Ȃ

╠Һ ᴇ ל ҹ ̆ ̆ ᴇ ╠ ׅ̆

̆ ῏̆ל 60 Ȃ 

҈ȁ   

Ҭ ₃ῤ֒ ᶫ 200ַ ᾝ   

ꜚ ԋ Ḡ  

LME Ҋ Ҭ ≠֜  

Ả ȁ ᵞԍ 30҆ /  

Ҭ ֟ 50҆  

Ԑ Ҍ  ֟ 

ᶫ   

Ҭľ Ŀ 10  ᴑҙ  

 Ḡ  

ľ Ŀ̔LME  

ҙ 38҆ / ֟ ῃ  

̔Ҭ 4.5҆   

ⱬ ֟ ֟ 1000҆  

Έ Ῥ ׆ ≠֒  

Ҭ Ῥ 2 ῀ ַ ᾝ 

̔8 Ҋ ᴇ 1.9% 

9 5 ḱ̆ ֟ 3.5҆ Ȃ 

Ⱶ ᴪ ῃ ֟  

₮  

Ҭ  

 

 

ⱴ  

қ ҙ҉ ֟ ֟ 15.54  
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Ҭ қ  ֟ ⅞ 

̔Olympic Dam ֟₮  

қ ҉ ֟⁞ṿ 30ַ 

Ҭ ῀Ҭқ  

ȁ ῏  
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 ῤ ᴇ ≠  

测算日期 2017-9-8 
远期

期限 

LME铜价格

（美元/吨） 

沪铜价格

(元/吨)  

进口成本

（元/吨）  

远期汇

率 

进口盈亏

（元/吨）  

实际比

值  

进口

比值  

  6,812  52,590  52,455  6.4944  135  7.72  7.70  

 

( ᾝ/  ) 
65  1ҩ  6,812  51,620  52,460  6.4951  -840  7.58  7.70  

ṿ   17% 2ҩ  6,812  51,730  52,460  6.4951  -730  7.59  7.70  

῏   0% 3ҩ  6,812  51,740  52,460  6.4951  -720  7.60  7.70  

₮ ῏   5% 4ҩ  6,812  51,880  52,460  6.4951  -580  7.62  7.70  

(ᾝ/ ) 200 5ҩ  6,812 
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̔Bloomberg,    

 

̔1. ҉ ᴇ №≢ 1 ȁ 2 ȁ 3 ȁ 4 ȁ 5 ȁ 6 ᴇ ̕ LMEᴇ ᴇȁ1ҩ ᴇȁ2ҩ

ᴇȁ3
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ῃ ѿ ̔400-700-0188 

 

 

 

 

 

 

 

 

 

 

 
 

 

 

 

ᾧ  

ֽ ᴰ ̆   Ҭ ̆ᴋᵥ ȁ ץ

҈ ᴰ ҹ ᴋȂ Ҭ Ḥ ԍῈ ̆

Ҭ ⱬ ‰ ̆p ֓Ḥ ‰ ҌẠᴋᵥḠ ̆ ̆ ᴋ

Ȃ 

Ҍ ҩֲ Ӟ̆ ⌠ҩ≢ Ⱶ ’ Ȃ

Ҭ ᴋᵥ ῒ ’Ȃ 


